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ABSTRAKSI

Penelitian ini dilakukan untuk menganalisis pengaruh current ratio, return on
aset, price to book value, nilai tukar, dan inflasi terhadap harga saham yang
diperoleh setelah pelaporan laporan keuangan. Sampel pada penelitian ini ialah 8
perusahaan perdagangan eceran yang terdaftar di Bursa Efek Indonesia periode
2015-2019 sehingga jumlah data yang diteliti berjumlah 40 data perusahaan yang
diambil dengan mengunakan metode purposive sampling. Alat analisis yang
digunakan ialah analisis regresi linier berganda. Hasil dari penelitian ini
menunjukkan bahwa return on aset, nilai tukar dan inflasi berpengaruh positif
terhadap harga saham sedangkan current ratio berpengaruh negatif terhadap harga
saham, dan price to book value tidak berpengaruh terhadap harga saham.

Kata kunci: current ratio, return on aset, price to book value, nilai tukar,
inflasi.
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ABSTRACTION

This study was conducted to analyze the effect of the current ratio, return on
assets, price to book value, exchange rate, and inflation on stock prices obtained
after reporting financial statements. The sample in this study were 8 retail trading
companies listed on the Indonesia Stock Exchange for the 2015-2019 period so
that the amount of data studied amounted to 40 company data taken using the
purposive sampling method. The analytical method used in this study uses
multiple linear regression analysis method. The results of this study indicate that
return on assets, exchange rates and inflation have a positive effect on stock
prices, while the current ratio has a negative effect on stock prices, and price to
book value has no effect on stock prices.

Keywords: current ratio, return on aset, price to book value, exchange rates,
inflation.
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