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ABSTRAK

Penelitian ini bertujuan untuk mengetahui pengaruh rasio keuangan
terhadap harga saham perusahaan Food and Beverage yang terdaftar di Bursa
Efek Indonesia (BEI) selama periode 2012—2016, baik secara parsial maupun
simultan. Rasio keuangan yang diteliti yaitu: Current Ratio (CR), Net Profit
Margin (NPM), Earning Per Share (EPS), dan Total Assets Turnover (TATO).

Populasi dalam penelitian ini adalah perusahaan Food and Beverage
yang terdaftar di Bursa Efek Indonesia (BEI) periode tahun 2012—2016. Sampel
penelitian sebanyak 9 perusahaan Food and Beverage yang diperoleh dengan
teknik purposive sampling. Teknik pengumpulan data yang digunakan adalah
dokumentasi. Analisis data menggunakan statistik, regresi berganda, uji t, uji F
dan koefisien determinasi.

Berdasarkan hasil penelitian menunjukkan bahwa secara parsial variabel
Current Ratio (CR) dan Net Profit Margin (NPM) tidak berpengaruh signifikan
terhadap harga saham, sedangkan variabel Earning Per Share (EPS) dan Total
Assets Turnover (TATO) berpengaruh signifikan terhadap harga saham. Ada
pengaruh yang signifikan antara Current Ratio (CR), Net Profit Margin (NPM),
Earing Per Share (EPS), dan Total Assets Turnover (TATO) terhadap harga
saham pada perusahaan Food and Beverage yang terdaftar di Bursa Efek
Indonesia secara berganda.

kata Kunci : Current Ratio (CR), Net Profit Margin (NPM), Earning Per Share
(EPS), Total Assets Turnover (TATO), Harga Saham
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ABSTRACT

This study aimed to find out effect of financial ratio on the prices of the
stock of Food and Beverage companies listed in Indonesia Stock Exchange (IDX)
2012-2016 period, both partially or simultaneously. The financial ratio under
study included: Current Ratio (CR), Net Profit Margin (NPM), Earning Per Share
(EPS) and Total Assets Turnover (TATO).

The research population comparised Food and Beverage companies
listed in Indonesia Stock Exchange (IDX) from 2012—2016. The sample,consisting
of 9 in Food and Beverage companies,was selected by meansof the purposive
sampling technique. The data collecting techniques was documentation. The data
were analyzed using statistics, multiple regression, t test, F test and coefficient of
determination.

Based on the result of research indicate that partially variable of Current
Ratio (CR) and Net Profit Margin (NPM) did not have significant effect to stock
price, while Earning Per Share (EPS) and Total Assets Turnover (TATO) have
significant effect to stock price. There is a significant influence between Current
Ratio (CR), Net Profit Margin(NPM), Earning Per Share (EPS) and Total Assets
Turnover (TATO) on stock prices at Food and Beverage companies listed on the
Indonesia Stock Exchange in multiple terms.

Keywords: Current Ratio (CR), Net Profit Margin (NPM), Earning Per Share
(EPS), Total Assets Turnover (TATO), Stock Price
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