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ABSTRAK 

Penelitian ini bertujuan untuk menganalisis pengaruh return on equity, earning 

per share, dan price earning ratio terhadap harga saham pada perusahaan yang 

terdaftar di indeks LQ45 BEI sebelum dan setelah pandemi Covid-19. Penelitian 

ini merupakan penelitian kuantitatif dengan menggunakan data sekunder pada 

laporan keuangan perusahaan. Populasi dalam penelitian ini sebanyak 45 

perusahaan dan sampel 22 perusahaan. Teknik pengambilan sampel pada 

penelitian ini menggunakan purposive sampling. Teknik analisis data pada 

penelitian ini menggunakan deskriptif, uji normalitas, uji multikolinearitas, uji 

heterokedastisitas, uji autokorelasi, uji t parsial, uji normalitas shapiro wilk dan uji 

wilcoxcon dengan bantuan SPSS versi 26. Hasil penelitian menunjukkan return on 

equity tidak berpengaruh terhadap harga saham sebelum covid-19, earning per 

share berpengaruh positif signifikan terhadap harga saham sebelum covid-19, price 

earning ratio share berpengaruh positif signifikan terhadap harga saham sebelum 

covid-19, return on equity tidak berpengaruh terhadap harga saham setelah covid-

19, earning per share berpengaruh positif signifikan terhadap harga saham setelah 

covid-19, price earning ratio berpengaruh positif signifikan terhadap harga saham 

setelah covid-19, adanya perbedaan harga saham sebelum dan setelah pandemi 

covid-19.  

Kata kunci: Return On Equity, Earning Per Share, Price Earning Ratio, Harga 

Saham 
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ABSTRACTION 

This study aims to analyze the effect of return on equity, earnings per share, and 

price earning ratio on stock prices in companies listed on the LQ45 IDX before 

and after the Covid-19 pandemic. This research is a quantitative study using 

secondary data on the company's financial statements. The population in this 

study were 45 companies and 22 companies as a sample. The sampling 

technique in this study used purposive sampling. Data analysis techniques in this 

study used descriptive, normality test, multicollinearity test, heteroscedasticity 

test, autocorrelation test, partial t test, Shapiro Wilk normality test and 

Wilcoxcon test with the help of SPSS version 26. The results showed that return 

on equity has no effect on stock prices before covid-19, earnings per share has a 

significant positive effect on stock prices before covid-19, price earning ratio 

share has a significant positive effect on stock prices before covid-19, return on 

equity has no effect on stock prices after covid-19, earnings per share has an 

effect significantly positive on stock prices after covid-19, price earning ratio 

has a significant positive effect on stock prices after covid-19, there is a 

difference in stock prices before and after the covid-19 pandemic. 

Keywords: Return On Equity, Earning Per Share, Price Earning Ratio, Stock 

Price 
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