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ABSTRAKSI

Penehtian im bertujuan  untuk  memberikan bukn empiis  mengenai
pengaruly Rerurn On Assers, Debr o Equitv Ratio, Curreni Rario. mflasy, nilai
fukar, dan momenmm terhadap refwrw sabam Populasi yvang dipunakan dalam
penelitian i adalah 30 perusahaan sektor comnsumer non-cvelicals vang terdafiar
di Bursa Efek Indonesia tahun 2016-2020. Total sampe! vang digunakan dalam
peneliian 1 adalah 150 yang diteniukan dengan metode proposive sampling,
Masil penelitian mi menvnjulkkan bahwa Renwn On Assers, Debt 1o Equine Raiio,
Current Ratio, mflasl, dan nila tukar bdak berpengmuh terhadap remern sahiam,
Sedangkan variabel momentum, berpengamh positif terthadap reitan saham.

Kata Kunci: Return ©n Assets, Debl To Eguity Rarie, Curvent Ratio, Inllasi,
Nilai Tukar, Momentum, Kefurn Saham.



ABSTRACTION

This research aims to provide empirical evidence regarding the influence of
Return On Assets, Debr to Equity Ratio, Curvent Ratio, inflation, exchange rate
and momenitum on stock refrony. The popwiation used in iy research iz 30 non-
cvelical consumer sector companies listed on the Indowesia Stock Exchange in
2016-2020. The tota! sample nsed in this research was 150 which was determined
using e purposive sampling method. The results of this research show thar
Return On Assets, Debr to Eguity Ratio, Current Ratio, mflation and exchange
rates have no effect on stock returns. Meanwhile, the monrentum variable has a
postiive gifect on stock retoms.,

Keywords: Return On Assets, Debt to FEguily Ratio, Curreni Ratio, inflation,
E:'I.'Cﬂdli'g‘ﬂ' rate, mromenfim, stock refirms.
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